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Education Information

Doctorate, Istanbul University, Institute Of Social Sciences, Ekonometri (Dr), Turkey 1997 - 2004
Postgraduate, Istanbul University, Institute Of Social Sciences, Istatistik (YI) (Tezli), Turkey 1992 - 1995
Undergraduate, Istanbul University, Faculty Of Economics, Department Of Economics, Turkey 1988 - 1992

Foreign Languages

English, B2 Upper Intermediate

Dissertations

Doctorate, Dogrusal regresyon modellerinin robust (dayanikli) yontemlerle tahmini karsilagtrmal uygulamalari,
istanbul Universitesi, Sosyal Bilimler Enstitiisii, Ekonometri (Dr), 2004

Postgraduate, Varyans analizi ydnetiminde hiyerarsik diizen ve yatirim fonlar1 iizerine bir uygulama, istanbul
Universitesi, Sosyal Bilimler Enstitiisti, Istatistik (Y1) (Tezli), 1995

Research Areas

Econometrics

Academic Titles / Tasks

Professor, Sivas Cumhuriyet University, iktisadi Ve idari Bilimler Fakiiltesi, Ekonometri B6liimii, 2022 - Continues
Associate Professor, Sivas Cumhuriyet University, iktisadi Ve idari Bilimler Fakiiltesi, Ekonometri Béliimii, 2016 - 2022
Assistant Professor, Sivas Cumhuriyet University, iktisadi Ve idari Bilimler Fakiiltesi, Ekonometri Boliimii, 2010 - 2016
Assistant Professor, Kirikkale University, Faculty Of Economics And Administrative Sciences, Department Of Economics,
2004 - 2010

Research Assistant, Istanbul University, Faculty Of Economics, Department Of Econometrics, 2002 - 2004

Research Assistant, Inonu University, Iktisadi Ve Idari Bilimler Fakiiltesi, Ekonometri Béliimii, 1995 - 2002



Academic and Administrative Experience

Vice Dean, Sivas Cumhuriyet University, Iktisadi Ve idari Bilimler Fakiiltesi, 2016 - 2021
Kirikkale Universitesi, Sosyal Bilimler Enstitiisii, 2007 - 2008
Kirikkale Universitesi, Iktisadi Ve idari Bilimler Fakiiltesi, iktisat Béliimii, 2005 - 2008

Courses

Zaman Serileri Analizi - II, Undergraduate, 2021 - 2022, 2020 - 2021, 2019 - 2020, 2018 - 2019, 2017 - 2018, 2016 -
2017,2015 - 2016,2014 - 2015, 2013 - 2014

Econometrics - II, Undergraduate, 2021 - 2022, 2020 - 2021, 2019 - 2020, 2018 - 2019, 2017 - 2018, 2016 - 2017, 2015 -
2016,2014 - 2015,2013 - 2014, 2012 - 2013

Applied Ekonometri - II, Undergraduate, 2021 - 2022, 2020 - 2021, 2019 - 2020, 2018 - 2019, 2017 - 2018, 2016 - 2017,
2015-2016,2014 - 2015,2013 - 2014

Econometric Time Series Analysis II, Postgraduate, 2021 - 2022, 2020 - 2021, 2019 - 2020, 2018 - 2019, 2017 - 2018,
2016 -2017,2015- 2016, 2014 - 2015

Time Series Analysis - I, Undergraduate, 2021 - 2022, 2020 - 2021, 2019 - 2020, 2018 - 2019, 2017 - 2018, 2016 - 2017,
2015-2016,2014 - 2015,2013 - 2014

Econometrics- I, Undergraduate, 2021 - 2022, 2020 - 2021, 2019 - 2020, 2018 - 2019, 2017 - 2018, 2016 - 2017, 2015 -
2016,2014 - 2015,2013 - 2014, 2012 - 2013

Uygulamali Ekonometri - I, Undergraduate, 2021 - 2022, 2020 - 2021, 2019 - 2020, 2018 - 2019, 2017 - 2018, 2016 -
2017,2015 - 2016,2014 - 2015, 2013 - 2014

Ekonometrik Zaman Serileri Analizi I, Postgraduate, 2021 - 2022, 2020 - 2021, 2019 - 2020, 2018 - 2019, 2017 - 2018
Time Series Analysis, Postgraduate, 2019 - 2020, 2013 - 2014

Ekonometri Yiiksek Lisans Uzmanlk Alan Dersi, Postgraduate, 2019 - 2020

Yiiksek Lisans Seminer Dersi, Postgraduate, 2019 - 2020

Proje Dersi, Postgraduate, 2016 - 2017

Iktisat Yiiksek Lisans Uzmanlik Dersi, Postgraduate, 2015 - 2016

Ekonometri, Undergraduate, 2016 - 2017

Iktisadi Matematik - II, Undergraduate, 2012 - 2013

Istatistik - I, Undergraduate, 2012 - 2013

Zaman Serileri Analiz, Postgraduate, 2012 - 2013

Istatistik II, Undergraduate, 2012 - 2013

Istatistik - I, Undergraduate, 2012 - 2013

Istatistik II, Undergraduate, 2012 - 2013

Matematiksel Istatistik - I, Undergraduate, 2011 - 2012

Matematiksel Istatistik - I, Undergraduate, 2011 - 2012

iktisadi Matematik - I, Undergraduate, 2011 - 2012

Istatistik I, Undergraduate, 2011 - 2012

Istatistik I, Undergraduate, 2011 - 2012

Advising Theses

Tiirkay H., Investigation of the transition of currency exchange rates to sectoral prices by asymmetric co-integration
analysis, Postgraduate, Z.DELIBAS(Student), 2019

Tiirkay H., Konjonkturel Dalgalanmalarin Markov Rejim Degisim Modeli ile Modellenmesi, Postgraduate,
G.DENIZ(Student), 2018

TURKAY H., Petrol fiyatlarindaki oynakligin dogalgaz fiyatlar iizerindeki etkilerinin ¢ok degiskenli GARCH analizi ile
incelenmesi, Postgraduate, BHARMAN (Student), 2017



TURKAY H., Tiirkiye'de cari agik sorunu ve etkileri:1980-2011 dénemi, Postgraduate, L.YASAR(Student), 2013
TURKAY H., Basel kriterleri gergevesinde Tiirkiye'de bankacilik alanindaki yapisal regiilasyonlarin degerlendirilmesi,
Postgraduate, S.SENYUZ(Student), 2010

TURKAY H., Petro-kimya sanayinde verimlilik ve TUPRAS Kirikkale Rafinerisi 6rnegi, Postgraduate, G.AVSAR(Student),
2008

Published journal articles indexed by SCI, SSCI, and AHCI

I. Rotavirus and adenovirus gastroenteritis: time series analysis
CELIK C., GOZEL M. G., TURKAY H., BAKICI M. Z., GUVEN A. S, ELALDI N.
PEDIATRICS INTERNATIONAL, vol.57, no.4, pp.590-596, 2015 (SCI-Expanded)

Articles Published in Other Journals

I. GELIiSMIi$ VE GELISMEKTE OLAN BORSALAR ARASINDAKi OYNAKLIK YAYILIMI
Senol Z., Tiirkay H.
Marmara Universitesi iktisadi ve Idari Bilimler Dergisi, vol.42, no.2, pp.361-385, 2020 (Peer-Reviewed Journal)
II. Konjonktiirel Dalgalanmalarin Markov Rejim Degisim Modeli ile incelenmesi
Deniz G., Tiirkay H.
Atatiirk Universitesi Iktisadi ve Idari Bilimler Dergisi, vol.34, no.2, pp.515-530, 2020 (Peer-Reviewed Journal)
IIl. Enflasyon-Faiz iligkisi: Bir ARDL/Sinir Testi Uygulamasi
Demirgil B., Tiirkay H.
Hitit Universitesi Sosyal Bilimler Enstitiisii Dergisi, no.11, pp.515-528, 2018 (Peer-Reviewed Journal)
IV. Tarihsel Siire¢ Igerisinde Faizin Kuramsal A¢idan Gelisimi
Demirgil B., Tiirkay H.
C.U. iktisadi ve idari Bilimler Dergisi, vol.18, no.2, pp.131-160, 2017 (Peer-Reviewed Journal)
V. Tirkiye’de Faiz Oranlarini Etkileyen Faktorler: Bir ARDL/Sinir Testi Uygulamasi
Demirgil B., Tiirkay H.
Gazi Universitesi I.LB.F Dergisi, vol.19, no.3, pp.907-928, 2017 (Peer-Reviewed Journal)
VI. The validity of Marshall Lerner condition in Turkey A cointegration approach
Tiirkay H.
Theoretical and Applied Economics, vol.21, pp.21-32, 2014 (Peer-Reviewed Journal)
VII. Tiirkiye de Cari Acik Biitge A¢i1g1 ve Yatirim Tasarruf Agig iliskisi
Tiirkay H.
Cumbhuriyet Universitesi iktisadi ve Idari Bilimler Dergisi, vol.14, no.2, pp.253-269, 2013 (Peer-Reviewed Journal)
VIII. Tiirkiye Ekonomisinde Yatirimlarin Faiz ve Gelir iligkisinin ARDL Yaklagimi ile Analizi
Tiirkay H., Demirbas M.
inénii Universitesi Akademik Yaklagimlar Dergisi, vol.3, no.2, pp.1-16, 2012 (Peer-Reviewed Journal)
IX. Petrol Fiyatlarindaki Gelismelerin Tiirkiye nin Cari A¢ig1 Uzerine Etkisinin Analizi
Demirbas M., Tiirkay H., Tiirkoglu M.
Siileyman Demirel Universitesi [IBF Dergisi, vol.14, no.3, pp.289-299, 2009 (Peer-Reviewed Journal)
X. Tirkiye’de ihracatta Uygulanan KDV ladesinin fhracata Etkisi: Ekonometrik Bir Analiz
Tiirkay H., Unsal H.
Sosyo-Ekonomi Dergisi Dergisi, vol.4, no.8, pp.89-98, 2008 (Peer-Reviewed Journal)
XI. Asir1 Deger iceren Veri Kiimelerinde Hata Terimlerinin Binom Dagilima Uydugu Durumda EKK ve
Robust LTS Regresyon Tahmincilerinin Simulasyon Galigmasi ile Karsilagtirilmasi
Oztiirk L., Tiirkay H.
Siileyman Demirel Universitesi [IBF Dergisi, vol.10, no.1, pp.263-279, 2005 (Peer-Reviewed Journal)

XII. Dogrusal Regresyon Analizinde M Tahminciler ve Ekonometrik Bir Uygulama



Tiirkay H.
Firat Universitesi Dogu Arastirmalar: Dergisi, vol.3, no.1, pp.106-115, 2004 (Peer-Reviewed Journal)

Books & Book Chapters

L

TURKIYE'DE DOGRUDAN YABANCI YATIRIMLARI ETKiLEYEN EKONOMiK FAKTORLER

TORKAY H., KOSAROGLU §. M.

in: TURKIYE'DE DIS TICARET VE LOJISTIK Uygulamal ve Teorik Se¢gme Konular, Noyan Yalman ilkay, Editor, Nobel
Yaymevi, Ankara, pp.317-332, 2020

Refereed Congress / Symposium Publications in Proceedings

L

IL

1L

Iv.

VL

VIL

VIIL

IX.

Comparison of Estimation Performanies via Using OLS and Robust Estimators in Estimating ARDL
Models

TURKAY H., GUNDOGDU 0.

20th International Symposium on Econometrics, Operations Research and Statistics, Ankara, Turkey, 12 - 14
February 2020, pp.82

A New Robust Unit Root Test With A Simulation Study

TURKAY H., GUNDOGDU 0.

11th International Statistics Congress, Bodrum/Mugla, Turkey, 4 - 08 October 2019, pp.254

Enflasyon-Faiz iliskisi Bir ARDL/Sinir Testi Uygulamasi

TURKAY H., DEMIRGIL B.

ISEOS 2017 XVIIL International Symposium on Econometrics Operations Research and Statistics, Trabzon, Turkey,
5-07 October 2017, pp.73

Gibson Paradoksunun Tiirkiye i¢in Gegerliliginin Test Edilmesi: Sinir Testi Yaklasimi

DEMIRGIL B., TURKAY H.

ISEOS 2017 XVIIL International Symposium on Econometrics Operations Research and Statistics, Trabzon, Turkey,
5-07 October 2017, pp.9

EKONOMIiK BUYUME, KARBON EMISYONU VE ENER]Ji TUKETiMI iLISKiSI

TURKAY H., SALIHOGLU E., KARADAS H. A.

ENSCON 2017 International Congress of Energy, Economy and Security, 25 - 26 March 2017

DF REGRESYON DENKLEMININ EKK VE ROBUST REGRESYON YONTEMLERI ILE TAHMINLERININ
KARSILASTIRMASI: BiR SIMULASYON CALISMASI

TURKAY H., GUNDOGDU 0.

17. ULUSLARARASIEKONOMETRI, YONEYLEMARASTIRMASI ve iSTATISTIKSEMPOZYUMU, 2 - 05 June 2016
Secilmis Baz1 Ge¢is Ekonomilerinde iktisadi Ozgiirliikler ve iktisadi Biiyiime iliskisi Bir Panel Veri
Analizi

TURKAY H.

INTERNATIONAL CONFERENCEON EURASIAN ECONOMIES 2015, 9 - 11 September 2015

Orta Asya Tiirk Cumhuriyetlerinin Ekonomik Performanslarinin TOPSIS Metodu ile Karsilastirilmasi
GOKTOLGA Z. G.,, KARAKIS E., TURKAY H.

International Conference on Eurasian Economies, Kazan, Russia, 9 - 11 September 2015, pp.321-329

ETS Error Trend Seasonal Yéntemiyle Ongérii ve Karsilastirmali Uygulamalar:

TURKAY H., KOCAK .

15. Uluslararas1 Ekonometri, Yoneylem Arastirmasi ve Istatistik Sempozyumu, Isparta, Turkey, 22 - 25 May 2014
Tiirkiye de Cari islemler Dengesinin Belirleyicileri Ekonometrik Bir Analiz

TURKAY H.

14. Uluslaras1 Ekonometri, Yoneylem Arastirmasi ve Istatistik Sempozyumu, Saraybosna, Bosnia And Herzegovina,
24 - 28 May 2013



Metrics

Publication: 24
Citation (WoS): 16
H-Index (WoS): 3
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